2023 47 A (2023421 7 9 H~2023 427 A 8 H) REM(E
Earnings Report for Fiscal Year ended July 2023 (January 9, 2023 — July 8, 2023)
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Listed Index Fund MSCI Japan Equity High Dividend Low Volatility (Beta Hedged)

1490

MSCI Long Short Strategy Index on MSCI Japan IMI Custom 85% + CASH (JPY) 15% Index
Stocks

10 units

Nikko Asset Management Co., Ltd. URL _www.nikkoam.com/

Stefanie Drews Representative Director, President and COO

Kenji Hanamura, ETF Business Development Department ~ TEL +81-3-6447-6449
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Scheduled date of submission of securities report: Oct. 6, 2023
Scheduled date of commencing dividend payment: Aug. 16, 2023

I Fund Management

1. 2023 427 AR (2023 421 H 9 H~2023 47 A 8 H)
1. Management Status for Year ended July 2023 (January 9, 2023 — July 8, 2023)

(1) BPENER (B 5P EIEO)
(1) Assets (fractions of less than JPY mil. shall be rounded down)
TR PE B4 - A - T OMOERE (ARPERE) | S5t (HEE)
Primary Invested Assets Cash/Deposits/Other Assets (excluding liabilities) Total (Net Assets)
BTl MRk B 74 T MRk
Amount ratio Amount ratio Amount ratio
EpE % EpE % EpE! %
JPY mil. % JPY mil. % JPY mil. %
2023 47 A 2, 327 (86.7) 358 (13.3) 2,685  (100.0)
FY ended Jul. 2023
2023 4~ 1 A 2,775 (85.7) 463 (14.3) 3,239  (100.0)
FY ended Jan. 2023




(2) RRAE - iR FE
(2) Creation and Redemption

AR E IR T N 3k B E D4 figK O£ AR IR TH N3
No. of Issued Units at End of No. of Units No. of Units No. of Issued Units at End of
Previous Fiscal Period Created Redeemed Fiscal Period
(@) (@) (®) (O+2-0)
TH TH TH TH
‘000 units ‘000 units ‘000 units ‘000 units
2023 47 A 424 0 71 353
FY ended Jul. 2023
2023 4F 1 A 4 453 26 54 424
FY ended Jan. 2023
(3) FLHEfmER
(3) Net Asset Value
waE | Ak e 10 11257 0 JEHEfIiAR
RS TR | @isny) | (ORemEmRELETE 05 X 10)
Net Asset Value per 10 units
((®/No. of Issued Units at End of Fiscal Period)x10)
[EDslE| EPle! EPle! M
JPY mil. JPY mil. JPY mil. JPY
2023 4E 7 A 2,762 7 2,685 76,010
FY ended Jul. 2023
202341 A 3, 343 103 3, 239 76, 270
FY ended Jan. 2023
(4) Syl
(4) Dividend Payment
10 04729 J3fid4:
Dividend per 10 units
M
JPY
2023 4E 7 A 83
FY ended Jul. 2023
2023 4E 1 HHA 146
FY ended Jan. 2023

(TF) B3 HHAL Y 72 DR
*¢ Dividend per Trading Unit

2. DRITT#OLEH

2. Change in Accounting Policies

O SRS OWIEICE I EE &
(D Changes accompanying revision to accounting standards, etc. No
© OLSDZEHE i3
(@ Changes other than those in D No
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